
Dimitris A Tsouknidis

List of Publications by Year
in descending order

Source: https://exaly.com/author-pdf/8074684/publications.pdf

Version: 2024-02-01

22

papers

517

citations

11

h-index

840585

16

g-index

940416

22

all docs

22

docs citations

22

times ranked

311

citing authors



Dimitris A Tsouknidis

2

# Article IF Citations

1 A survey of shipping finance research: Setting the future research agenda. Transportation Research,
Part E: Logistics and Transportation Review, 2018, 115, 164-212. 3.7 94

2 Dynamic volatility spillovers across shipping freight markets. Transportation Research, Part E:
Logistics and Transportation Review, 2016, 91, 90-111. 3.7 90

3 Volatility forecasting across tanker freight rates: The role of oil price shocks. Transportation
Research, Part E: Logistics and Transportation Review, 2018, 118, 376-391. 3.7 56

4 Default risk drivers in shipping bank loans. Transportation Research, Part E: Logistics and
Transportation Review, 2016, 94, 71-94. 3.7 40

5 The determinants of credit spreads changes in global shipping bonds. Transportation Research, Part E:
Logistics and Transportation Review, 2014, 70, 55-75. 3.7 34

6 Liquidity effects and FFA returns in the international shipping derivatives market. Transportation
Research, Part E: Logistics and Transportation Review, 2015, 76, 58-75. 3.7 33

7 Dynamic spillover effects across petroleum spot and futures volatilities, trading volume and open
interest. International Review of Financial Analysis, 2017, 52, 104-118. 3.1 33

8 Freight rates in downside and upside markets: pricing of own and spillover risks from other shipping
segments. Journal of the Royal Statistical Society Series A: Statistics in Society, 2020, 183, 1097-1119. 0.6 28

9 The effect of institutional ownership on firm performance: the case of U.S.-listed shipping companies.
Maritime Policy and Management, 2019, 46, 509-528. 1.9 22

10 The effects of oil price shocks on U.S. stock order flow imbalances and stock returns. Journal of
International Money and Finance, 2017, 74, 137-146. 1.3 19

11 The effects of oil price shocks on the prices of EU emission trading system and European stock
returns. European Journal of Finance, 2020, 26, 1-13. 1.7 17

12 The effects of geopolitical risk and economic policy uncertainty on dry bulk shipping freight rates.
Applied Economics, 2021, 53, 2218-2229. 1.2 15

13 What matters for consumer sentiment in the euro area? World crude oil price or retail gasoline
price?. Energy Economics, 2022, 105, 105743. 5.6 10

14 The Role of proâ€•Social Orientation and National Context in Corporate Environmental Disclosure.
European Management Review, 2020, 17, 1027-1040. 2.2 9

15 Freight Rates in Downside and Upside Markets: Pricing of Own and Spillover Risks from Other Shipping
Segments. SSRN Electronic Journal, 0, , . 0.4 6

16 Disentangling demand and supply shocks in the shipping freight market: their impact on shipping
investments. Maritime Policy and Management, 2023, 50, 563-581. 1.9 4

17 Green Shipping Finance: Existing Initiatives and the Road Ahead. WMU Studies in Maritime Affairs, 2021, ,
95-110. 1.0 3

18 Liquidity and Beta Herding in Emerging Equity Markets. , 2017, , 319-333. 2



3

Dimitris A Tsouknidis

# Article IF Citations

19 Volatility Forecasting Across Tanker Freight Rates: The Role of Oil Price Shocks. SSRN Electronic
Journal, 0, , . 0.4 1

20 What Matters for Consumer Sentiment? World Oil Price or Retail Gasoline Price?. SSRN Electronic
Journal, 0, , . 0.4 1

21 The Effect of Institutional Ownership on Firm Performance: The Case of U.S. Listed Shipping
Companies. SSRN Electronic Journal, 2018, , . 0.4 0

22 Dynamic volatility spillovers and investor sentiment components across freight-shipping markets.
Maritime Economics and Logistics, 0, , 1. 2.0 0


