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h Paper IF Citations

116 ProductionNdelaysaNtechnologyNchoiceNandNcyclicalNcobwebNdynamicscNChaosuhSolitonshandhFractalsaN
2022aNfklaNfffmol 9.3 0

115 TrendNfollowersaNcontrariansNandNfundamentalistspN’xplainingNtheNdynamicsNofNfinancialNmarketscN
JournalhofhEconomichBehaviorhandhOrganizationaN2021aNfogaNffmbfhl 1.6 0

114 HeterogeneousNexpectationsaNhousingNbubblesNandNtaxNpolicycNJournalhofhEconomichBehaviorhandh
OrganizationaN2021aNfnhaNkkkbkmh 1.6 5

113 NecessaryNandNsufficientNconditionsNforNtheNrootsNofNaNcubicNpolynomialNandNbifurcationsNofN
codimensionbfaNbgaNbhNforNhzNmapscNJournalhofhDifferencehEquationshandhApplicationsaN2021aNgmaNkkmbkmn 1 4

112 PrickingNassetNmarketNbubblescNFinancehResearchhLettersaN2021aNhnaNfefiif 8.1 3

111 SpeculativeNbehaviorNandNchaoticNassetNpriceNdynamicspNOnNtheNemergenceNofNaNbandcountNaccretionN
bifurcationNstructurecNDiscretehandhContinuoushDynamicalhSystemshvhSerieshBaN2021aN 1.3 1

110 HOUSINGNMwRK’TSaN’XP’yTwTIONN–ORMwTIONNwNzNINT’R’STNRwT’ScNMacroeconomichDynamicsaN
2020aNfbig 0.6 4

109 NonlinearNassetbpriceNdynamicsNandNstabilizationNpoliciescNNonlinearhDynamicsaN2020aNfegaNfeikbfeme 5 3

108 HeterogeneousNspeculatorsNandNstockNmarketNdynamicspNaNsimpleNagentbbasedNcomputationalN
modelcNEuropeanhJournalhofhFinanceaN2020aNfbge 1.5 3

107 StabilityNconditionsNforNthreebdimensionalNmapsNandNtheirNassociatedNbifurcationNtypescNAppliedh
EconomicshLettersaN2020aNgmaNfeklbfele 1 7

106 zifferentNcompositionsNofNaggregateNsentimentNandNtheirNimpactNonNmacroeconomicNstabilitycN
EconomichModellingaN2019aNmlaNffmbfgm 3.4 4

105 RegulatingNSpeculativeNHousingNMarketsNviaNPublicNHousingNyonstructionNProgramspNInsightsNfromNaN
HeterogeneousNwgentNModelcNJahrbucherhFurhNationalokonomiehUndhStatistikaN2019aNghoaNlgmblle 1.5 1

104 HommesaNyarsNLexaronaNxlakepNHandbookNofNyomputationalN’conomicsaNVolumeNiaNHeterogeneousN
wgentNModelingcNJahrbucherhFurhNationalokonomiehUndhStatistikaN2019aNghoaNmkmbmle 1.5

103 ShortbrunNmomentumaNlongbrunNmeanNreversionNandNexcessNvolatilitypNwnNelementaryNhousingN
modelcNEconomicshLettersaN2019aNfmlaNihbil 1.3 8

102 StabilityNandNwelfareNeffectsNofNprofitNtaxesNwithinNanNevolutionaryNmarketNinteractionNmodelcN
ReviewhofhInternationalhEconomicsaN2018aNglaNlofbmen 1 2

101 ’VOLUTIONwRYNyOMP’TITIONNwNzNPRO–ITNTwX’SpNMwRK’TNSTwxILITYNV’RSUSNTwXNxURz’NcN
MacroeconomichDynamicsaN2018aNggaNgeembgehf 0.6 2

100 wgentbxasedNModelsNforN’conomicNPolicyNzesignN2018aN 2
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99 MarketNentryNwavesNandNvolatilityNoutburstsNinNstockNmarketscNJournalhofhEconomichBehaviorhandh
OrganizationaN2018aNfkhaNfobhm 1.6 5

98 InteractionsNbetweenNstockaNbondNandNhousingNmarketscNJournalhofhEconomichDynamicshandhControlaN
2018aNofaNihbme 1.3 16

97 MarketNInteractionsaN’ndogenousNzynamicsNandNStabilizationNPoliciescNSpringerhProceedingshinh
ComplexityaN2018aNfhmbfkg 0.3

96 SteadyNstatesaNstabilityNandNbifurcationsNinNmultibassetNmarketNmodelscNDecisionshinhEconomicshandh
FinanceaN2018aNifaNhkmbhmn 0.7 3

95 wNfinancialNmarketNmodelNwithNtwoNdiscontinuitiespNxifurcationNstructuresNinNtheNchaoticNdomaincN
ChaosaN2018aNgnaNekkoen 3.3 10

94
SideNeffectsNofNnonlinearNprofitNtaxesNinNanNevolutionaryNmarketNentryNmodelpNwbruptNchangesaN
coexistingNattractorsNandNhysteresisNproblemscNJournalhofhEconomichBehaviorhandhOrganizationaN2017aN
fhkaNfkbhn

1.6 15

93 HerdingNbehaviourNandNvolatilityNclusteringNinNfinancialNmarketscNQuantitativehFinanceaN2017aNfmaNffnmbfgeh1.6 26

92 HeterogeneityaNspontaneousNcoordinationNandNextremeNeventsNwithinNlargebscaleNandNsmallbscaleN
agentbbasedNfinancialNmarketNmodelscNJournalhofhEvolutionaryhEconomicsaN2017aNgmaNfeifbfeme 1.9 21

91 OnNtheNbimodalityNofNtheNdistributionNofNtheNSUPNkeeVsNdistortionpN’mpiricalNevidenceNandN
theoreticalNexplanationscNJournalhofhEconomichDynamicshandhControlaN2017aNneaNhibkh 1.3 16

90 TwKINGNSTOyKpNwNRIGOROUSNMOz’LLINGNO–NwNIMwLNSPIRITSNINNMwyRO’yONOMIyScNJournalhofh
EconomichSurveysaN2017aNhfaNffkgbffng 3.8 21

89 WhyNaNsimpleNherdingNmodelNmayNgenerateNtheNstylizedNfactsNofNdailyNreturnspNexplanationNandN
estimationcNJournalhofhEconomichInteractionhandhCoordinationaN2016aNffaNfbhi 1.1 45

88 PiecewisebLinearNMapsNandNTheirNwpplicationNtoN–inancialNMarketscNFrontiershinhAppliedhMathematicsh
andhStatisticsaN2016aNgaN 2.2 7

87 StockNmarketNparticipationNandNendogenousNboombbustNdynamicscNEconomicshLettersaN2016aNfinaNmgbmk 1.3 6

86 HeterogeneousNexpectationsaNboombbustNhousingNcyclesaNandNsupplyNconditionspNwNnonlinearN
economicNdynamicsNapproachcNJournalhofhEconomichDynamicshandhControlaN2016aNmfaNgfbii 1.3 26

85 ManagingNrationalNroutesNtoNrandomnesscNJournalhofhEconomichBehaviorhandhOrganizationaN2015aNfflaNfkmbfmh1.6 13

84 wNsimpleNfinancialNmarketNmodelNwithNchartistsNandNfundamentalistspNMarketNentryNlevelsNandN
discontinuitiescNMathematicshandhComputershinhSimulationaN2015aNfenaNflbie 3.3 18

83 HeterogeneousN’xpectationsaNxoombxustNHousingNyyclesaNandNSupplyNyonditionspNwNNonlinearN
zynamicsNwpproachcNSSRNhElectronichJournalaN2015aN 1 1

82 SymmetryNbreakingNinNaNbullNandNbearNfinancialNmarketNmodelcNChaosuhSolitonshandhFractalsaN2015aNmoaNkmbmg9.3 10

(2015-2018)
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81 PositiveNwelfareNeffectsNofNtradeNbarriersNinNaNdynamicNpartialNequilibriumNmodelcNJournalhofh
EconomichDynamicshandhControlaN2014aNinaNgilbgli 1.3 10

80
OnebdimensionalNmapsNwithNtwoNdiscontinuityNpointsNandNthreeNlinearNbranchespNmathematicalN
lessonsNforNunderstandingNtheNdynamicsNofNfinancialNmarketscNDecisionshinhEconomicshandhFinanceaN
2014aNhmaNgmbkf

0.7 12

79 SpeculativeNbehaviorNandNtheNdynamicsNofNinteractingNstockNmarketscNJournalhofhEconomichDynamicsh
andhControlaN2014aNikaNglgbgnn 1.3 22

78 OnNtheNinherentNinstabilityNofNinternationalNfinancialNmarketspNnaturalNnonlinearNinteractionsN
betweenNstockNandNforeignNexchangeNmarketscNAppliedhMathematicshandhComputationaN2013aNggfaNhelbhgn2.7 4

77 TheNbullNandNbearNmarketNmodelNofNHuangNandNzaypNSomeNextensionsNandNnewNresultscNJournalhofh
EconomichDynamicshandhControlaN2013aNhmaNghkfbghme 1.3 24

76 ModelingNHouseNPriceNzynamicsNwithNHeterogeneousNSpeculatorsN2013aNhkblf 7

75 OnebzimensionalNziscontinuousNPiecewisebLinearNMapsNandNtheNzynamicsNofN–inancialNMarketsN
2013aNgekbggm 3

74 xehavioralNRationalityNandNHeterogeneousN’xpectationsNinNyomplexN’conomicNSystemsN2013aN 127

73 StructuralNstochasticNvolatilityNinNassetNpricingNdynamicspN’stimationNandNmodelNcontestcNJournalhofh
EconomichDynamicshandhControlaN2012aNhlaNffohbfgff 1.3 124

72 yonverseNtradingNstrategiesaNintrinsicNnoiseNandNtheNstylizedNfactsNofNfinancialNmarketscNQuantitativeh
FinanceaN2012aNfgaNigkbihl 1.6 21

71 ’volutionaryNcompetitionNbetweenNpredictionNrulesNandNtheNemergenceNofNbusinessNcyclesNwithinN
Metzlerâ��sNinventoryNmodelcNJournalhofhEvolutionaryhEconomicsaN2012aNggaNgkfbgmh 1.9 4

70 wNsimpleNmodelNofNaNspeculativeNhousingNmarketcNJournalhofhEvolutionaryhEconomicsaN2012aNggaNhehbhgo 1.9 46

69 ’ffectsNofNInflationN’xpectationsNonNMacroeconomicNzynamicspN’xtrapolativeNVersusNRegressiveN
’xpectationscNStudieshinhNonlinearhDynamicshandhEconometricsaN2012aNflaN 0.7 3

68 InteractionsNbetweenNtheNRealN’conomyNandNtheNStockNMarketpNwNSimpleNwgentbxasedNwpproachcN
DiscretehDynamicshinhNaturehandhSocietyaN2012aNgefgaNfbgf 1.1 24

67 ’stimationNofNaNStructuralNStochasticNVolatilityNModelNofNwssetNPricingcNComputationalhEconomicsaN
2011aNhnaNkhbnh 1.4 44

66 HeterogeneousNSpeculatorsNandNwssetNPriceNzynamicspN–urtherNResultsNfromNaNOnebzimensionalN
ziscontinuousNPiecewisebLinearNMapcNComputationalhEconomicsaN2011aNhnaNhgobhim 1.4 19

65 zisclosureNRequirementsaNtheNReleaseNofNNewNInformationNandNMarketN’fficiencypNNewNInsightsN
fromNwgentbbasedNModelscNEconomicsaN2010aNiaN 1.3 3

64 yonsumerNsentimentNandNcountercyclicalNfiscalNpoliciescNInternationalhReviewhofhAppliedhEconomicsaN
2010aNgiaNleoblfn 1 4
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63 wnNagentbbasedNmacroeconomicNmodelNwithNinteractingNfirmsaNsociobeconomicNopinionNformationN
andNoptimisticdpessimisticNsalesNexpectationscNNewhJournalhofhPhysicsaN2010aNfgaNemkehk 2.9 13

62
OnNtheNcomplicatedNpriceNdynamicsNofNaNsimpleNonebdimensionalNdiscontinuousNfinancialNmarketN
modelNwithNheterogeneousNinteractingNtraderscNJournalhofhEconomichBehaviorhandhOrganizationaN
2010aNmiaNfnmbgek

1.6 47

61 InteractingNcobwebNmarketscNJournalhofhEconomichBehaviorhandhOrganizationaN2010aNmkaNilfbinf 1.6 22

60 wNbehavioralNcobwebblikeNcommodityNmarketNmodelNwithNheterogeneousNspeculatorscNEconomich
ModellingaN2010aNgmaNffhlbffih 3.4 11

59 InflationNexpectationsNandNmacroeconomicNdynamicspNTheNcaseNofNrationalNversusNextrapolativeN
expectationscNJournalhofhEconomichDynamicshandhControlaN2010aNhiaNgilbgkm 1.3 33

58 HeterogeneousNspeculatorsaNendogenousNfluctuationsNandNinteractingNmarketspNwNmodelNofNstockN
pricesNandNexchangeNratescNJournalhofhEconomichDynamicshandhControlaN2010aNhiaNmihbmli 1.3 46

57 wNSimpleNwgentbbasedN–inancialNMarketNModelpNzirectNInteractionsNandNyomparisonsNofNTradingN
ProfitsN2010aNhfhbhhg 8

56 GlobalNxifurcationsNinNaNThreebzimensionalN–inancialNModelNofNxullNandNxearNInteractionsN2010aNhhhbhkg 3

55 TheN’mergenceNofxullNandNxearzynamicsNinNaNNonlinearNModelNofNInteractingNMarketscNDiscreteh
DynamicshinhNaturehandhSocietyaN2009aNgeeoaNfbhe 1.1 24

54 wnalysingNtaxNevasionNdynamicsNviaNtheNIsingNmodelcNJournalhofhEconomichInteractionhandh
CoordinationaN2009aNiaNfbfi 1.1 60

53 StabilityNanalysisNofNaNcobwebNmodelNwithNmarketNinteractionscNAppliedhMathematicshandh
ComputationaN2009aNgfkaNgeffbgegh 2.7 20

52 wNMetzlerianNbusinessNcycleNmodelNwithNnonlinearNheterogeneousNexpectationscNEconomichModelling
aN2009aNglaNmfkbmge 3.4 3

51 SomeNeffectsNofNtransactionNtaxesNunderNdifferentNmicrostructurescNJournalhofhEconomichBehaviorh
andhOrganizationaN2009aNmgaNnkebnlh 1.6 40

50
xusinessNcycleNsynchronizationNinNaNsimpleNKeynesianNmacrobmodelNwithNsociallyNtransmittedN
economicNsentimentNandNinternationalNsentimentNspillbovercNStructuralhChangehandhEconomich
DynamicsaN2008aNfoaNgiobgko

4.5 9

49 yonsumerNsentimentNandNbusinessNcyclespNaNNeimarkâ��SackerNbifurcationNscenariocNAppliedhEconomicsh
LettersaN2008aNfkaNfgefbfgek 1 9

48 TheNUseNofNwgentbxasedN–inancialNMarketNModelsNtoNTestNtheN’ffectivenessNofNRegulatoryNPoliciescN
JahrbucherhFurhNationalokonomiehUndhStatistikaN2008aNggnaNfokbggm 1.5 62

47 yontrollingNtaxNevasionNfluctuationscNPhysicahA:hStatisticalhMechanicshandhItshApplicationsaN2008aNhnmaNknkmbknlf3.3 43

46 RegulatingNcomplexNdynamicsNinNfirmsNandNeconomicNsystemscNChaosuhSolitonshandhFractalsaN2008aNhnaNoffbofo9.3 1

(2008-2010)
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45 xutterNmountainsaNmilkNlakesNandNoptimalNpriceNlimiterscNAppliedhEconomicshLettersaN2007aNfiaNffhfbffhl 1 6

44 TriggeringNcrashesNinNchaoticNdynamicscNPhysicshLettersuhSectionhA:hGeneraluhAtomichandhSolidhStateh
PhysicsaN2007aNhlgaNiembiff 2.3 8

43 H’URISTIyN’XP’yTwTIONN–ORMwTIONNwNzNxUSIN’SSNyYyL’SpNwNSIMPL’NLIN’wRNMOz’LcN
MetroeconomicaaN2007aNkoaNemfffmefhmikeegbuuu 0.9 1

42 yommodityNpriceNcyclesNandNheterogeneousNspeculatorspNaNSTwRâ��GwRyHNmodelcNEmpiricalh
EconomicsaN2007aNhhaNghfbgii 1.2 48

41 wNnoteNonNinteractionsbdrivenNbusinessNcyclescNJournalhofhEconomichInteractionhandhCoordinationaN
2007aNgaNnkbof 1.1 11

40 PreventingNextinctionNandNoutbreaksNinNchaoticNpopulationscNAmericanhNaturalistaN2007aNfmeaNghgbif 3.7 28

39 OnNcentralNbankNinterventionsNandNtransactionNtaxescNAppliedhEconomicshLettersaN2007aNhaNffbfi 1

38 HeterogeneousNexpectationsaNexchangeNrateNdynamicsNandNpredictabilitycNJournalhofhEconomich
BehaviorhandhOrganizationaN2007aNliaNfffbfgn 1.6 66

37 wnalysisNofNNiNnanoparticleNgasNphaseNsinteringcNPhysicalhReviewhBaN2007aNmkaN 3.3 39

36 NonlinearN’xpectationN–ormationaN’ndogenousNxusinessNyyclesNandNStylizedN–actscNStudieshinh
NonlinearhDynamicshandhEconometricsaN2006aNfeaN 0.7 10

35 ParadoxNofNsimpleNlimiterNcontrolcNPhysicalhReviewhEaN2006aNmhaNekgoef 2.4 25

34 TH’NWORKINGNO–NyIRyUITNxR’wK’RSNWITHINNP’RyOLwTIONNMOz’LSN–ORN–INwNyIwLNMwRK’TScN
InternationalhJournalhofhModernhPhysicshCaN2006aNfmaNgoobhei 1.1 2

33 T’yHNIywLNwNwLYSISNxwS’zNONNPRIy’bVOLUM’NSIGNwLSNwNzNTH’NPOW’RNO–NTRwzINGNxR’wKScN
InternationalhJournalhofhTheoreticalhandhAppliedhFinanceaN2006aNeoaNggmbgii 0.5 13

32 SamuelsonVsNmultiplierâ��acceleratorNmodelNrevisitedcNAppliedhEconomicshLettersaN2006aNfhaNnobog 1 18

31 xusinessNyyclesaNHeuristicN’xpectationN–ormationaNandNyontracyclicalNPoliciescNJournalhofhPublich
EconomichTheoryaN2006aNnaNngfbnhn 1 11

30
TheNeffectivenessNofNKeynesâ��TobinNtransactionNtaxesNwhenNheterogeneousNagentsNcanNtradeNinN
differentNmarketspNwNbehavioralNfinanceNapproachcNJournalhofhEconomichDynamicshandhControlaN2006aN
heaNgohbhgg

1.3 132

29 TargetNZoneNInterventionsNandNyoordinationNofN’xpectationscNJournalhofhOptimizationhTheoryhandh
ApplicationsaN2006aNfgnaNikhbilm 1.6 6

28 ’xpectationsNandNtheNMultiplierbwcceleratorNModelN2006aNgkkbgml 5
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27 TobinNtaxNandNmarketNdepthcNQuantitativehFinanceaN2005aNkaNgfhbgfn 1.6 32

26 ’xchangeNrateNdynamicsaNcentralNbankNinterventionsNandNchaosNcontrolNmethodscNJournalhofh
EconomichBehaviorhandhOrganizationaN2005aNknaNffmbfhg 1.6 34

25 RepresentativenessNofNnewsNandNexchangeNrateNdynamicscNJournalhofhEconomichDynamicshandh
ControlaN2005aNgoaNlmmblno 1.3 47

24 yommodityNmarketsaNpriceNlimitersNandNspeculativeNpriceNdynamicscNJournalhofhEconomichDynamicsh
andhControlaN2005aNgoaNfkmmbfkol 1.3 76

23 yommodityNpriceNdynamicsNandNtheNnonlinearNmarketNimpactNofNtechnicalNtraderspNempiricalN
evidenceNforNtheNUSNcornNmarketcNPhysicahA:hStatisticalhMechanicshandhItshApplicationsaN2005aNhioaNlifblin3.3 40

22 HeterogeneousNtradersaNpricebvolumeNsignalsaNandNcomplexNassetNpriceNdynamicscNDiscretehDynamicsh
inhNaturehandhSocietyaN2005aNgeekaNfobgo 1.1 6

21 yONSUM’RNx’HwVIORNwNzN–LUyTUwTIONSNINN’yONOMIyNwyTIVITYcNInternationalhJournalhofh
ModelinguhSimulationuhandhScientifichComputingaN2005aNenaNgeobgfk 0.8 2

20 MULTIwSS’TNMwRK’TNzYNwMIyScNMacroeconomichDynamicsaN2004aNnaNkolblfl 0.6 74

19 MwRK’TNz’PTHNwNzNPRIy’NzYNwMIySpNwNNOT’cNInternationalhJournalhofhModernhPhysicshCaN2004aN
fkaNfeekbfefg 1.1 5

18 SpilloverNzynamicsNofNyentralNxankNInterventionscNGermanhEconomichReviewaN2004aNkaNihkbike 1.1 6

17 GreedaNfearNandNstockNmarketNdynamicscNPhysicahA:hStatisticalhMechanicshandhItshApplicationsaN2004aN
hihaNlhkblig 3.3 16

16 GreedaNfearNandNstockNmarketNdynamicscNPhysicahA:hStatisticalhMechanicshandhItshApplicationsaN2004aN
hihaNlhkblig 3.3 11

15 xUxxL’SNwNzNyRwSH’SpNOPTIMISMaNTR’NzN’XTRwPOLwTIONNwNzNPwNIycNInternationalhJournalhofh
TheoreticalhandhAppliedhFinanceaN2003aNelaNngobnhm 0.5 2

14 ModelingN’xchangeNRateNxehaviorNwithNaNGeneticNwlgorithmcNComputationalhEconomicsaN2003aNgfaNgeobggo1.4 18

13 SpeculativeNbehaviorNandNassetNpriceNdynamicscNNonlinearhDynamicsuhPsychologyuhandhLifehSciencesaN
2003aNmaNgikblg 0.4 4

12 HeterogeneousNtradersNandNtheNTobinNtaxcNJournalhofhEvolutionaryhEconomicsaN2003aNfhaNkhbme 1.9 63

11 SpeculativeNmarketsNandNtheNeffectivenessNofNpriceNlimitscNJournalhofhEconomichDynamicshandhControl
aN2003aNgnaNiohbken 1.3 67

10 ’xpectationsNdrivenNdistortionsNinNtheNforeignNexchangeNmarketcNJournalhofhEconomichBehaviorhandh
OrganizationaN2003aNkfaNhnobifg 1.6 23

(2003-2005)
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9 yentralNbankNinterventionNandNfeedbackNtraderscNJournalhofhInternationalhFinancialhMarketsuh
InstitutionshandhMoneyaN2003aNfhaNifobigm 3.6 6

8 wnchoringNandNPsychologicalNxarriersNinN–oreignN’xchangeNMarketscNJournalhofhBehavioralhFinanceaN
2003aNiaNlkbme 1.9 32

7 NonlinearitiesNandNyyclicalNxehaviorpNTheNRoleNofNyhartistsNandN–undamentalistscNStudieshinhNonlinearh
DynamicshandhEconometricsaN2003aNmaN 0.7 34

6 MarketbmakeraNinventoryNcontrolNandNforeignNexchangeNdynamicscNQuantitativehFinanceaN2003aNhaNhlhbhlo1.6 10

5 ’xchangeNRateNzynamicspNwNNonlinearNSurvey 10

4 SpeculativeNhousingNmarketsNandNrentNcontrolpNinsightsNfromNnonlinearNeconomicNdynamicscNJournalh
ofhEconomichInteractionhandhCoordinationaf 1.1 1

3 SpeculativeNassetNpriceNdynamicsNandNwealthNtaxescNDecisionshinhEconomicshandhFinanceaf 0.7

2 TakingNStockpNwNRigorousNModellingNofNwnimalNSpiritsNinNMacroeconomicskbhn 2

1 RevisitingNPaulNdeNGrauweâ��sNyhaoticN’xchangeNRateNModelpNNewNwnalyticalNInsightsNandN
wgentbxasedN’xplorationscNOpenhEconomieshReviewaf 1
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