16

papers

16

all docs

1307594

321 7
citations h-index
16 16
docs citations times ranked

1199594
12

g-index

77

citing authors



10

12

14

16

ARTICLE IF CITATIONS

The impact of the Russia-Ukraine conflict on the connectedness of financial markets. Finance Research
Letters, 2022, 48, 102976.

Metaheuristics for rich portfolio optimisation and risk management: Current state and future trends.

Operations Research Perspectives, 2019, 6, 100121. 21 34

Transmission mechanisms of financial stress into economic activity in Turkey. Journal of Policy
Modeling, 2019, 41, 395-415.

Cryptocurrency connectedness nexus the COVID-19 pandemic: evidence from time-frequency domains. 01 17
Studies in Economics and Finance, 2021, 38, 946-963. ’

Time-varying propagations between oil market shocks and a stock market: Evidence from Turkey. Borsa
Istanbul Review, 2020, 20, 236-243.

Systemic risk contagion in FX market: A frequency connectedness and network analysis. Bulletin of

Economic Research, 2019, 71, 585-598. 11 13

A simheuristic algorithm for the portfolio optimization problem with random returns and noisy
covariances. Computers and Operations Research, 2022, 139, 105631.

Measuring dynamic connectedness networks in energy commaodities: evidence from the Da€¥ and

frequency connectedness approaches. OPEC Energy Review, 2020, 44, 404-428. 1.9 4

On systemic risk contagion in the euro area: Evidence from frequency connectedness and the DY
approaches. Borsa Istanbul Review, 2022, 22, 441-451.

Hisse Senedi PiyasalarAznda Finansal BaAYlantAx|A+lAxk Analizi. Politik ERonomik Kuram, 2018, 2, 73-86. 0.2 6

Fiscal sustainability analysis in EU countries: a dynamic macro-panel approach. Eastern Journal of
European Studies, 2021, 12, 219-241.

PETROL FA°YAT AZOKLARI VE FA°NANSAL AKTA°VACTE: TVP-VAR YAKLAAZIMI. Business & Management Studies: an

International Journal, 2020, 8, 1922-1943. 0.5 1

Hisse Senedi PiyasalarA+nda Frekans BaAYlantAx|Ax|A+AYAx ve AAY Analizi: G-7 Acelkeleri Acezerine Bir Uygulama. é\lideniz 1
Aceniversitesi A°ktisadi Ve A°dari Bilimler FakAl4ltesi Dergisi, 0, , 221-226. :

Time-Varying Network Connectedness of G-7 Economic Policy Uncertainties: A Locally Stationary
TVP-VAR Approach. World Journal of Applied Economics, 2021, 7, 47-59.

Kriptopara BaAYlantAx|A+|A+AYA+ ve COVID-19: Diebold-YA+Imaz ve Frekans BaAYlantAz|A+|A+AYA+ YAqntemleri.&8syoekonomi, O,

A Discussion on Fiscal Policies Implemented in EU During and After the Great Recession. Advances in

Finance, Accounting, and Economics, 2019, , 143-159. 0.3 o



