
Min Seong Kim

List of Publications by Year
in descending order

Source: https://exaly.com/author-pdf/12044783/publications.pdf

Version: 2024-02-01

9

papers

134

citations

4

h-index

1937685

6

g-index

1872680

9

all docs

9

docs citations

9

times ranked

45

citing authors



Min Seong Kim

2

# Article IF Citations

1 Robust Inference for Diffusion-Index Forecasts With Cross-Sectionally Dependent Data. Journal of
Business and Economic Statistics, 2022, 40, 1153-1167. 2.9 3

2 Mahalanobis Metric Based Clustering for Fixed Effects Model. Sankhya B, 2020, , 1. 0.9 0

3 A fixed-bandwidth view of the pre-asymptotic inference for kernel smoothing with time series data.
Journal of Econometrics, 2017, 197, 298-322. 6.5 5

4 Asymptotic <i>F</i>-Test in a GMM Framework with Cross-Sectional Dependence. Review of Economics
and Statistics, 2015, 97, 210-223. 4.3 15

5 Heteroskedasticity and spatiotemporal dependence robust inference for linear panel models with
fixed effects. Journal of Econometrics, 2013, 177, 85-108. 6.5 29

6 Simple and powerful GMM over-identification tests with accurate size. Journal of Econometrics, 2012,
166, 267-281. 6.5 25

7 Spatial heteroskedasticity and autocorrelation consistent estimation of covariance matrix. Journal
of Econometrics, 2011, 160, 349-371. 6.5 51

8 Heteroskedasticity and Spatiotemporal Dependence Robust Inference for Linear Panel Models with
Fixed Effects. SSRN Electronic Journal, 0, , . 0.4 3

9 Asymptotic F Test in a GMM Framework with Cross Sectional Dependence. SSRN Electronic Journal, 0, ,
. 0.4 3


