
Stuart Turnbull

List of Publications by Year
in descending order

Source: https://exaly.com/author-pdf/11548395/publications.pdf

Version: 2024-02-01

3

papers

54

citations

3

h-index

2258059

3

g-index

2550090

3

all docs

3

docs citations

3

times ranked

20

citing authors



Stuart Turnbull

2

# Article IF Citations

1 Measuring risk-adjusted performance. Journal of Risk, 1999, 2, 5-35. 0.1 39

2 A Unified Approach for Pricing Contingent Claims on Multiple Term Structures. Review of
Quantitative Finance and Accounting, 1998, 10, 5-19. 1.6 11

3 Capital Allocation in Decentralized Businesses. Journal of Risk and Financial Management, 2018, 11, 82. 2.3 4


